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et 2.87 35.71 12.85% 64.97% 87.15% 35.03% AAA AAA
20 i #oT 1C 17.57 17.57 78.52% 31.96% - - NR NR
EHE 20.44 53.28 91.37% 96.93%
AL 1.93 1.69 8.63% 3.07%
B A 22.38 54.97 100.00% 100.00%
e LARIRE R, A THECS BN ECE B I e R B S, RIS NG 2. NR RRAR T
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A BV R AT IR A ] (LU AR “BEAHEE 7 ) X P70 R
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RINIRAFFEANBCT- B ST B R R, BERRAR T AN OB BEATAT
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Gy — s I G R B RIDRETR 1 B T R 2 KU o TR, AR R
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KRIARSAE, B 1171 F A 10.73 F, BTPEmBCF RSN L E 47.08%F4% 22 43.72%, BEREMR T FK B AT AT 32T T
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“ONRBOT 2020 55— A NE ISR R P2 3CRRIE S 7 (BURAIRR “ARIES” B “AR2 57 ) F 2020 48 12 H 9 HIERAAL,
RS PR SCRRIESE (BLREIRR “ORIERIIES ") RIRGR R CRFIES: GIEZRFIRR “20 BIEBUT 1C7) . Horlr, RIAERSIES K “20
BB EOT 1AL (Bt se M “20 GIE BT 1A2”7 ik SR IEZRIRERIEE H (2024 42 4 H 26 H), AIEZ: BT /BB 4 753340.55
Jigt, Hf, RiFSEAS: 683257.20 Jivt, ZiFArECFIE 7008335 Jivt. MEIESHFIREIME R, AR SAHE U S L R BTN

B 1« A IFR IR H A IS SOAT L (AR 50D

20 27T 1A1 20 AIEBT 1A2 20 BB 1C
2021 4F 186865.00 9389.74 0.00 16594.08 0.00 3450.18
2022 4 112805.00 4261.41 0.00 15855.60 0.00 2883.36
2023 4E 50330.00 447.09 314831.40 13033.26 0.00 2542.11
2024 4E 1—4 A 0.00 0.00 18425.80 520.87 0.00 1105.64
é.*ﬁ 350000.00 14098.24 333257.20 46003.81 0.00 9981.30
RDRIE: RS S AR COUREOT 2020 50— A AL BHIRIT RO (L HC 2RO A ) B

K2« MRS EREEME O AR A7 S 0L

) &8 CHm) _
S5 fRIFR PATFIZR W2 H
20 BB EOT 1A1 -- -- -- - -- -- & ft
20 BIZBEOT 1A2 28742.80 357149.20 12.85% 64.97% 3.93%  2026/05/26 EH
20 Bl HEO 1C 175690.06 175690.06 78.52% 31.96% -- 2039/07/26 IEH
WEHA 204432.86 532839.26 91.37% 96.93% -- -- -
R AR 19317.21 16868.07 8.63% 3.07% = = =
AT 223750.07 549707.33 100.00% 100.00% - - -
e LERERIAN,  “20 G%T 27 PATFIZEH 4.03% FFEE 3.93%; 2.LL EFUAZNAHE 25 10%/4F FRTIME . iR ah 7= S 208 0%/48, T “20 BI&HOT 1A27 FUHEIH
/J 2030 4 12 H 26 H, > WA H A 2039 47 H 26 H
CRORIE: A A IR T 2020 4F WA A U SE SIS 05 FEZFOHUR H RS ) CRIZLRITE 2020 4R 55— 1 A B 0R 2K e 7 SOHE S R AT U 43 e
SR=E/LN\NE
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B ARG P BRI R F 57 MR A R 223750.07 T3 78, TR 10188 2 o RIAIIIRAGHLAN AT B B3 (5 LR R B
BEREAR 7 A N IR BSALAT SUPR T 7 HaB A A, A B P AR Il R A A I T B RN, SERRIMELELR R B, @ E BT 5Tt
A G E B HARR S A R BRI R B GTHRHETE R TR TR

BZ 3 o BN

Ei-17 IR RS b RERER BHIRIER
PR A SR (TI70) 223750.07 549707.33 887690.06
PURER () 10188 21768 28510
PEPIRERERD (JiTT) 21.96 25.25 31.14
BERRARERERD (JiTT) 299.62 329.99 410.07
BGPTSR FI . (%) 421 455 5.00
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IOBCERIPER RS () 7.56 6.53 3.70
TIACF 57 R IR (46 10.73 11.71 18.99
T b L BB IE T O A R A G AT TR, T 2. Deakb (i =R B & R BRI B = L, 60 55 7 I R R & DR (5 P, T s 3. (RN ARl
) /365, I
(= B %'AVU 1

AR ERER RIRERER
K8 (Jim) S K8 (Jim) SHE

1EH 9804 214271.18 95.76% 21415 540357.87 98.30%

HiR 1~30 K 121 2736.12 1.22% 130 3233.14 0.59%

iR 31~60 K 34 747.32 0.33% 48 1259.93 0.23%

iR 61~90 K 22 491.81 0.22% 22 591.60 0.11%

iR 91~180 K 47 1133.32 0.51% 45 1051.82 0.19%
i’k 180 KLk 160 4370.31 1.95% 108 3212.98 0.58%
=12 10188 223750.07 100.00% 21768 549707.33 100.00%

ORI : 6 B2 A5 AR B 7= b5 B

K5« RIER DT E LA

ERERER
KB (Fm)

BERKAE

EH (B KA (3L SBL EH (%8 S

(0%, 10%)] 371 1483.37 0.66% 400 1688.64 0.31%
(10%, 20%] 997 9537.04 4.26% 1087 11815.10 2.15%
(20%, 30%] 1150 17290.89 7.73% 2151 35239.69 6.41%
(30%, 40%] 2171 43768.28 19.56% 3555 76257.17 13.87%
(40%, 50%] 3009 77228.98 34.52% 6847 179122.92 32.59%
(50%, 60%] 2256 66640.35 29.78% 5885 183800.73 33.44%
(60%, 70%] 232 773422 3.46% 1838 61636.34 11.21%
70%LA £ 2 66.94 0.03% 5 146.76 0.03%

&t 10188 223750.07 100.00% 21768 549707.33 100.00%

T SR b= A A AR, AT R TR 1R 5 A A

GORIRUE: 6 BEASARY

K 6 o RIMES el 7oA

R IRERER
K8 () K8 (o
A 2618 69429.61 31.03% AIE 5171 164480.65 29.92%
JEH 992 19328.07 8.64% VAYS 2135 50034.46 9.10%
st 853 16529.71 7.39% s3] 1942 42752.79 7.78%
AL 715 16335.53 7.30% A 1523 39790.30 7.24%
N 674 14927.61 6.67% JEiH 1575 34262.71 6.23%
HER 690 12165.72 5.44% T 1580 31785.89 5.78%
B 451 10639.03 4.75% HI, 1050 27422.79 4.99%
1 M 604 10538.40 471% ix) 1270 27118.17 4.93%
#1l 401 9226.33 4.12% #ly 932 26803.50 4.88%
= 363 8335.79 3.73% ek 968 20524.90 3.73%
At 1827 36294.26 16.22% HiAth 3622 84731.18 15.41%
&3t 10188 223750.07 100.00% At 21768 549707.33 100.00%
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KL 7« SERNFER A

KB (FiB) SB G KH (J3T6)

(20, 30] 759 17365.45 7.76% 2064 52597.08 9.57%
(30, 40] 4436 96934.17 43.32% 9236 230483.60 41.93%
(40, 50] 3002 66070.06 29.53% 6661 170595.32 31.03%
(50, 60] 1879 41554.94 18.57% 3686 93479.01 17.01%
60 LA I 112 1825.45 0.82% 121 255233 0.46%

Ak 10188 223750.07 100.00% 21768 549707.33 100.00%
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VORBRIE: BEA VHERIE (BIARBT 2020 4E58 — WA AR RIS HOE S AL S 230N A BEIR ), e VR 45 2 3

= LS

MEMEHE

AT G W L) 58 T B RN T HL SR i SR AR B B T RIS o BRI, ARSI E AL, B AE.
R AR AR ME -

SESETH

IR FAAT LR 22T B A% O W ERE FHRANLE], FNBEHRIEAERRZ SR T AEFMEWE. REHN, ARGk “Hig
THIES AR R RAT SRR R H RN ER” WEKRKERZS, RMEHENEE.

BREZIAN, S0 RE SR AR & 1) A B % P AR AR 22 AR T i B AT SR T T AL S5 T3k 45 FH S 3 A &8 a8 7 R i 2
HEH (2024 £ 3 A 31 H), &P REASERTN 223750.07 Jiit, SRIBEFZLFHERER T 8.63%IFHAHEIT; “20 A& B0t 1A2”
PAFHE F S BB AR T T 52,12 AN FE 43 s

BREAIAN], ARAE 5 A R I A R A AR B B FEI 7 7 AL E AR B2 (1 S 00

BRERIND, KA S FAEN A A SN S S TR AT COUT IR “AMSURIE™) 473 F 2023 49 119 1% 2023 46 11 3 17 F1#k
BT (OUEBUT 2020 45NN LB SEKIESL (BRI 159, U — Vi BB R A0 “ SRR WIE 54
SRR R, LA R R ARSLT, SR R T 2023 4 8 7 31 BRI CRIARSYT M3
o B LR X T WA 25 BRI X 1) LU F R “GEAD™) BB AT IR AT COUR R “ B
AT F 2023 459 F 15 FRAGHY CHISIRT A FA7 I A ME B HORIS I BRI A 1) LURRERIAT T 2023 42 9 A1 15 FI OS5 fi
FER U T, O AT, ) MOBERIFREAT B S (53 SR T, I A T JUAR 2 S5 s ORI A
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MAEHE BOAMBER, TTRES LRI, AL IS, RO T UK. AU IER SN B I A TR P SR S
REFRAE | 6

AR L7 |

L CAN



BSEETERNERAS

China Lianhe Credit Rating Co. Ltd.

BRI, AR O NMEBHRIT SRR 7 SCRHERE SRS GRT)) (EIRA R SHUE s € BATH B 5. JLE8 IRk
PR E KR « HADFENIE SR A B AT BB R IS, AR s AR SRR S U B AT SR AL 10 4 (BT
SRS DY, “EIFBOT 2020 FF5 I NMEBIITSEFGERLETE o 10 AMRETERASEHUN 2530207719.59 78, AHET 9 A4
R & AR LT, R A

M. EE2H

BRETEXT RMBS FRERVFLL (S HI AT 5 18 7 WA BRI Gs Hu™ T3S AT 00, PRSI e ) S0 22 B 50t o 58 S tEAT BRIEFEER DI
o BEIERHE SRR T — P, USSR AU AR XS AR S RE JT o B ar BRI BT S Bk, AU, 1 98 7 it o s A v
BALBE ST, SRR AR RE

2023 4F, {HAZFRE, WEZECANIRERZAE, FHWXAE IR, FHY RN, 2023 4, PEZWBERRPRE, N
WRIRE . R EN, BIARET R G XU T RERZNA T UL b i B A AE IR B e A BEAR X N B8 7 AN 25 18 T R LA S SRR
BRI . AN, A Gyt Bt 7 9 MBS OERR, BN MERPEE AR 5= i i R <. BT, BN NE
B VTR SR AN f 7= T3 R PR BT 0% B8R st T R R R D AR, 2023 G DORIRIESBORIE LR WSS, A B
FeAR, AHMTHE BRI — E IR, 305 A2 Sh i — & A EVE, 7 BRI IR PR Z A BE ™ 4 R (KR

HI T A5 S AR SE R UE SR FOAP BRI, TEie N A B IR PSR BSR IE R R 3 T I A B AN PR R, RS BRI R 80 %
PIESR A B2 30T P9 AR 5 X

TR AR AN S By A RE S 0 W A B 7 A5 A 20 W VB B 2 W 28 20, JH vl 9 7 A5 ) 20 W A o 36 i % 7 (KRS AR R Ll 22
WIGHRAT AT ) A BT it AL S 5 FI AR, DR A€ D0 SERIE 7k B F ARG e EE (5 AT i e 2003 15 /0t
AR [BUASAG, P AA 5 A S VP R B8 7 SCRFIE S I 0 1 53R B S APIR L

BRSO

IR BB IR VRS WU AL B A1 G o 8, i BB, 0@ LR E T IR A& I PP e vl AR S 30
IR, ERFPP I HEHEIH 55 P2 N LE R S HORAR, ST AR 38 5 TE W BT i B4 R 3 K F

(1) HBAWR

TBeEr A ARE DX IR S LA SR A I A N AT 55 T DR At 7 s 45, 158 H Dk AR S MR A N S T O9R (1) R 29 5%, IRiRYE
SERRIIZGFI S A B3 1= T35 1 R B IR AN N AE 55 HE DT 1) 28 A 28 T X I 457 425 SR AT VR A SRf 22 38 T AR 38 5 (R VT 2 S s 240 Wi
2, EEERE L, BAA BHERIE AL IEHARE, PR IEER AR AT AR, FRREANM G IELMER . XL AE P L B R e Al
RN SRR, PSR AITRES . YT S R AE L DU B B fE R NSRS S SRR L

(2) HATHZMRE

A PEHIR AT B IR T AL BT 5577 5 YA AT BRI I fO 402k, BB RE TSR S RE. BBUNE . B A ENE AT
FHAISAT 390 18) 75 B ARH I AL SRR

PR Py s P AT RS, [ PN s e TSN A e AR — A e M. B A P B EE R, BRERESS
[l Py ) S Bt ol B AT W B i e 1 & T AR 5 I s P Bk bR S 8, BT UL L%, BEE R EN AAA«SGEZR I 57 B EL R
SEUTF RIS

F 10 © AAAG VPR IEAEBAN LR

X EAEERT
— 2Rkl 59.10%
TEYT 57.50%
=TT 42.70%

BeAh, AT RER SN A B E: S B RIS R =T T REAE A BN I I S AR ) A R MR A A
(K9 )55 7 W] REAE A0 B A v IR R AT o 06 AR A TS5 R ZK P i X L3RS 0 (1 kA B 3 Al 1 AR AR 13
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(3) W EAE R ZKT 1 E
LR B R PRR MR AR . AR S B R DA TRIR LSS, Bea BUE E Hh A S 5 B STRFIE SR 45 H AR
PG RIREGOKT, B~ R R

K& 11 - AR

) &% %
HAFPL
g g
AAA 3.11% 3.84%
AA 1.87% 2.36%
AAg 1.73% 2.13%

5 EGREAFYARLL, BARPPS AAAGHIE G SR N IE 0.73 D E 2 5% 3.11%.

PR R E 7
SETHAMEAR, I AL EVEPRHE, BAVHE S IR A PSR [ 15, VLT RPTR.
B 12~ f R ] A

HHE (4F) BURIT R 5347
1 25.44%
2 16.96%
3 13.28%
4 10.84%
5 7.82%
6 6.05%
7 3.71%
8 2.72%
9 1.68%
10 3.06%
11 %Lk 8.43%
A it 100.00%

6 BB RS A TE G0 e I TSI, Mg T % F T A 5 L& T o TR, IRTEG GRS AT 50 20 BT LA B B8P0 A5 FRRAIE 43
BTAOTERD b, W IERAEAT 2R 5 IR IR A BHE EE M NN F B AR RS2 HRIRATER L HI 5. AR IR
MEERRE, D IRIE S 7E BE 8 22 5 450 F e il Al N PP 0 SRR, Bkt R TR,

B 13 o Bl ke ZE R Rn s 155 150

- . 20 fE BT 1A2
EIUENE InERER -
I IR
X HIE 10% 89.28%
FLALL G HhiE 2 DL PR 12 S5 R E] o A
AT E 20% 89.28%
5%/ 89.51%
FEATIE R ] 10%/4E 7.5%/4F 89.39%
15%/4F 89.10%
3 2y} 8] 43 A ATE 10%
HEESE= 1L — 89.39%
ETIpU 7.5%/4F
LR (] 5341 A& 20%
HE K52 — 89.50%
PERTIE R 5%/4E
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2 B B — BN A] P B B R SR BGE . AN B S DA R B P i A R I, RS B AT AE AR T AN S RIE 35 1045 B gt AT T BRI
RINE, BT FEUAE HBRE AT SIS R E AR, AR SRR, “20 Q1B BT 1427 FBARSEBR R R A 89.10%, KT
H PR IES AAA NN NS I & 3.11%, R “20 & EUT 1A27 el AAAGZHIE T30,

Z LR, BEHNESERER, “BIEAUT 2020 E£5— BN MNMEFRIEEREFS/RESR” TTF “20 SIREUE 1427 WEl
RIS SR T 4ERE AAA.

B, S5NHERES S

|1 BRIk
AT 5y 1R AL H LA BT IR S WU A AR AT .

TR ARAT A 4 ) e 5 E 0 P AR AT RO T A5 P AL ID6 & B 2 B S 8 G XS M I AR AT . 2005 4F, ERBIRBURESR N, %
“O+T77 J7RITH NIRFEAT ARG AT A, BD B A JEW. Bk, B, b, IR 6 FIMTERAT AN, W
W, VERS. ERBARY 7 Z0ki (5 AL & IR B RAT, JF T 2005 4 12 H 28 HIEREEARSL, WIIREM A 25.00 1270, B 28
G 20134 11 H 12 H, BERATAEFBBAST FREMAL S . 82 2023 F%, BERATEM A 138.90 47T,

BZE 2023 IS, BEEHRAT (GO BEr=0%80 18061.44 127G; HUfFSEN 16594.17 1470; ARG 1467.27 14IG; TR EHN
13.21%, B —Z08 A% R E N 9.14%, DNRIREN 1.26%. 2023 4F, BETRITSIUE IR 363.65 1278, “FE 149.91 14.7C.

BERAT BB WS BA R SR % TE SRS STl S M. BOHRAT I 55 V0 H 7 55 2 B S i DAL IR R R T
AR, A v N SR S R . BUR SC R I R A 3, DA L 22 AR g e e M s — e e /1. B, BUSRIT A A
ST o5 AL, SRR ARAT I ORML S5 S5 AR S B, A FL 5% AR oL 55 FE Yok S5 Y, FERRAR B S W ) RN Akl
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